
CoNFERINTA SOCIETATTT DE PROBABTLTTATT $r STATISTICA DIN ROIIANLA

Conferinfa sG va desfdgura in ziua de 26 Februarie 1999 la Facultatoa dc Cibomoticl e Acadomici & Stdii
Economice din Bucuregti, Clddirea noua (cu intrare prin Dorobanti-Catodra do Matfiraticl, ctsj 6).

Comltcfirl de orgenlzare:
Acad. dr. doc. Marius Iosifcscu
Prof. dr. Ioan Cuculescu
hof. dr. Ghoorgho Conug
Prof. dr. Ghcorghe Constantin
Prof. dr. Dumitru Marin
Prof. dr. Ion Sicuiu
Prof. dr. Constantin Tudor
Cosf. dr. Monica Dumitrescu
Lcct. dr. GheorghiF Zblganu

PROGRAMUL CONFERINTEI

Vinori 26 Februarie:

Condace M. Iosifescu
9,10 - 9,40 Constlntln Tudor- Unele abordlri in calculul stocastic urticipant
9,50-10,30 Monlca Dumltrescu- Modelo optimalc si optimizare ocolomiei in controlul fitistic al calitf$i
4ofro- lg, l5 -"Al l tA Ae cAFe k
10r15-IIr30 Adunanea generuI a SP.SR

Secfla l. Process stochasflce. SALA '607e-

Condus: i. Cuculcn-i;

12-12,20 : Mloera Bulculescu, Paramctri asociati mtrnrilor oxccivo rlo tmri ploaor ld[kov.
12,20-12,40: Mlrcea Bodnarlu. Asupra pro,priet{ii Chapman-Kolnogow
12,40- l3 : Valentln lonescu. Dilatari Markov pontru pro&$o tmsorialo & gornmi Mrrtw
'!3 - 14 -?*u fr de?AnNa cuantici'
Condue: ViorcI Rda
l 4 -14 ,20 : Gheorgbe Constandn Azupra unicitlfii soluliilor Edlptsto rlc ca{iilor dfrutirh

stocastice invonc.
14,20- 14,40: Bogden lftlmle Intorpretaro stocasticl a Eotufici umi ccu$i tlp Nni*'SOhr.
14,4G,15,00 : _ Clprlaq Tudor Calcul stocastic anticipnt in npoil cu un L'- p,rooc.
4f - tf,to -P*uti de aAFE* 

- ' 
.

C,anduos: GLo. Constaftbr
15,lO'15,30 lon Cuculescu Reatltato privindpr0nnzUat\rckoy.
15,3G,15,50 Sefdu Corbq MlhEl Postolache : Azupra lanplui !v{r*ov fiuit indn & nn Fooca

ramificat in modiu atotor.
Nucleo dcpodoato do ctinall F Foeryul dovi$ilrmrsl

Rmarts m 2 - motic ftus0$f
Tho fxod point principlc in pobabilitic ndio ?rs und.3
archimodian riangulrr oilu.

16,50.17,l0 Ioan Shrrzu Trataroa stochasticr a woMsi tud dth crrdo dadb.
17,10- 17,30 Merla Tudor Unole schenno do aproxinrn pcntru 6u$i &ooutioc dSlc
Ll r lTL7,f0 Dorel  Florea

15,50-16,10 GheorgbeStolca

htfutMfuaBafundreu
16,10 - 16,30 loen Golef
16,3G16,50 Vlonel Rrdu
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Secfle 2. Probebtlltifl: teorle gl apllcafll.
Vineri 26 Febntaric: SAI-,1 De @N31I tiU - oteJ 4

Condae z Ion Vdduvu
12 - I 2,2O Gheorgblfi Zbiganu Azupra existenloi stratogiilor o6imo dc rco,poriro.
12,20 - 12, 40 Aurel Spitaru Asimptotici cxacte pcntnr logi alo numstplc mari.
12,40 -13 Llvle Sengeorzan, Gabrlel V. Ormen Atractori gi comprccia dc imqini.
, t t  -1t t  - " f tU1i  Je .pc4Nz

Conduce : Gha. Ccnugd
14 - 14,20 Crlsflna Popescu Lanful de ordin infinit arooiat algorihului dc dczvoltrrc Ia fu4ic

continui la cel mai apropiat intcg.
14, 20 - 14,40 Leurenfla Degeretu Azupra doterminlrii unci margini nporioro r Vrr C/ O an

teorema lui Gauss-Kuamin-l,svy.
14,40 - I 5 lYfircea lullan Probabilitatca de ruinarp in procortrl Poirrm gcatrrlizrt mint
lf -,l5,lo -Prtd* 

"le C*zEA
Condue: AarcI Sp&ont
15,10-15,30 Radu Serban
15,30-15,50 PetreRozoveanu

15,50 -  16,10 lon Viduva

16,10 - 16,30 $tefan Stellnescu

Conducc: Vasile heda
16,30 - 16,50 Bogdura Driguf
16,50 - 17,10 Marla Driguf

1 7 ,  l 0 -  1 7 , 3 0

17,30 - 17,50 Sllvla Bontag

Secfle 3. Statlstlci Matematlci.
Vincri 26 Febntarb: SALA 605 e

Conduu : Monica Duminvrcu.
12 - 12,20 Johenn Rost
12,2G'12,40 Vlrgll Cralu
12,40'13 Mlrcca lullan
13 - lI -P*ut{ .le PA/INZ

14-14,20 Volcu Bogcalu
14,2G'14,40 SlMa Coatu

Azupra unor algoritrni do tip phnc sarltr in optinizlsc mruf
Principiul variafional Ekoland pmtu muldftnclii cu velori intrn
spaliu do evcnimonto.
Azupra simullrii unor rcpartigii nultidinarioodc cu nurginrlc
date.
Analiza unor algoritmi probabili$i pcnrrr dirua lui r

A simulatod annoaling aprcrch to ohrrifcrtion problcnr"
On Blachvoll's thoorgrr cmcorning tlrc oonperircn of

O aplicalio la studiul fiabilitfgii e mcdici tiryilor & lnryun
discregi.

Automatic forocasting of timo rcic.
Rcpartitii alo unor varirbilo of,donet!.
Sonsibilitatos globals 8 unor Ld Rdinrtori.

Rogrcsio logistice binrn ri dira*ninnanldpb.
Rolatii dinbo analiza aromiaq rldhr vrfhFt r'.lia &
discriminare $ rn.li- ompondda ginAff.
Psrformantolo mntiorlq finir pdu ntrrdr bq|ednr
robrstl in prozmp valorilor abcrda

experiments.
Marlus Ridulescu, Sor'ln Riduleru d Conrttg RidElc*u - Modolc unipqrioldf dc

selccfic a portofoliilor ct cos[ri do trurzrcgii.

14,40,,15

lf -lr,4o
Cafrru:
I 5, 1G 15,30

Lllhrll Crlsdu IXanu

-PAu)*- de epre*
Wil Craiu,

vrdh Prcdq lon Seculu d FcvronlrBulm - IlffrlldfgqdFTddrprsflb
bazato po ontropic.

15,3G15,50 llllhaela Carpupi Aplicafii alo modolola ARCII h dmlbl fur.
I 5,5& 16, l0 Conella Enicbercu, Ilenlr Enichccu : Un dgcitn itcrrtiy dc iwltrr cu {t6nl

calculatorului .

Cotfuca In S&rria
16,1G16,30 Ancr Semboan, Ernlllene Urduu : Modolrru qe*ndf drntruUlrTf,
16,3G 16,50 Bidln Lulzr Asupra conrirtmfoi unor dinrtori boffire.
16,50 - 17,10 Octav Ferchelluc Motoda bootstnp pmdons p6ttr *.cvrdt frlpa
17, l0 - 17,30 Rakchl Constantln Utilizarea motodoi boffirp pffiu rrfinrrot crdn6ih b Gd

testolor L

LTJo-L?r5o Virglnta Abaneslu Rezulbabe criJr teorta crecllbtl lbat

ce inptiea €IevnsnFe de caleul probabll

b ic  s i  sbat isb ic
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